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Key Statistics for Index Futures

(D) AF Total

£HH NI malE Trading Volume CIE SRS e Trading Value @ffﬂ,{i% Open Interest
S-S
aft [ o5 L oamww | mE AW R AN af [ 9B amws | RE AR RS AR EAKEE | RE | AR R AR
Year, Month ToSTNeTii4} ToSTNeTifi45
or Trading End of Year
Day Days Total ToSTNeT Daily Average High Date Low Date Total ToSTNeT Daily Average High Date Low Date 4or Month High Date Low Date
HANT contracts| HA{ contracts| (L contracts| M contracts T contracts H 7 ¥mil. 51 ¥mil. 51 ¥mil. 5 ¥mil. H M ¥Ymil. HANT contracts| H{Z contracts (T contracts
22 (2010) 245 | 15,900,256 | 2,773,346 64, 899 477,921 | 6. 8 16,304 | 12.28 | 129,325,560 | 21,886, 254 527,859 | 4,019,611 | 6. 8 141,520 | 12.28 420, 956 572,101 1 12.10 361,819 | 3.15
23 (2011) 245 | 15,433, 956 2,971, 444 62, 996 552, 191 3.8 15,327 | 12.26 120,112,588 | 22,516, 496 490,255 | 4,768,010 | 3. 8 95,983 | 12.26 421,175 583,350 @ 3.11 407,756 | 6.14
22.4~23.3 245 | 16,107, 364 2,905, 587 65, 744 552, 191 3.8 16,304 | 12.28 132,172,857 | 22,990, 890 539,481 | 4,768,010 | 3. 8 141,520 | 12.28 456, 936 583,350 @ 3.11 371,403 | 6.15
23.4~24.3 246 | 15,326,067 | 2,897,297 62, 301 630,903 | 3. 6 15,327 | 12.26 | 113,304,326 | 21,716,025 460,587 | 5,111,102 | 3. 6 95,983 | 12.26 507, 876 619,127 = 3. 407,756 = 6.14
23 (2011) 4 20 842, 050 n, 476 42,103 64, 236 8 20, 550 25 6,873,116 587, 710 343, 656 521, 340 8 168, 049 25 465, 447 465, 493 27 458, 167 13
5 19 810, 589 58, 421 42, 663 66, 053 13 32, 250 9 6,426, 135 485,618 338,218 521,813 13 257,576 9 475, 847 483, 473 30 460, 486 2
6 22 2,010, 895 477,327 91, 404 523, 950 1 33,538 24 15, 684, 848 3,637, 633 712,948 | 4,205, 164 1 263, 818 15 414,814 556, 773 10 407, 756 14
7 20 741,639 61,875 37,082 47,669 6 22,972 21 6, 154, 293 519, 022 307, 715 399, 865 6 192, 334 21 428, 398 435, 383 26 414,027 5
8 23 1,177,731 115, 536 51, 206 104, 463 9 30, 158 15 8,761,517 859, 782 380, 936 719, 785 9 230, 388 15 455, 706 457,817 26 417,057 8
9 20 2,131,598 611,623 106, 580 498, 276 6 35,289 20 15,510, 463 4,271,726 775,523 | 3,550,285 7 260, 133 20 468, 106 554,072 9 422,146 12
10 20 817,575 74,019 40, 879 61, 551 31 22,506 21 5,965, 074 529, 954 298, 254 459, 595 31 163, 726 21 469,579 473, 022 20 461,979 5
1 20 811, 406 91, 200 40,570 64,167 2 24,034 21 5,489, 131 635, 053 274, 457 449,014 2 151, 269 21 489, 470 439, 470 30 464, 833 4
12 21 1,774, 361 574, 685 84,493 513, 426 6 15,327 26 12,126, 214 4,040, 542 577,439 | 3,723,173 6 95, 983 26 427,175 559, 454 1 413, 802 13
24 (2012) 1 19 808, 739 45, 940 42, 565 62, 563 4 29, 349 1 4,897,317 326, 643 257, 754 378,984 20 166, 462 1 443,572 453, 485 20 438, 823 4
2 21 999, 062 94, 438 47,574 82, 849 28 33, 042 6 6,837,167 755, 236 325,579 564, 568 28 218, 425 6 493, 307 494,194 28 444, 362 1
3 21 2,400, 422 620, 757 114, 306 630, 903 6 30,187 19 18,579, 046 5,067, 101 884,716 | 5,111,102 6 229,918 19 507, 876 619,127 9 429,705 12
4 20 1,046, 485 100, 770 52,324 86, 715 21 32,341 25 1,244, 455 757, 350 362, 223 607, 306 2 229, 538 25 499, 166 501, 487 2 482, 359 1
4.1
2 84, 361 25, 696 607, 306 221,420 501, 487
3 46, 098 3,162 331, 453 26, 981 499, 938
4 72,154 3,313 489, 450 21,745 491,425
5 7,634 2,358 497,715 19,533 495, 297
6 53,106 10, 465 374,410 86, 545 496, 748
7
8
9 45,973 4,169 320, 150 31,965 492, 475
10 54,135 1,875 375,593 11,915 487, 482
1 84,212 13,082 567, 685 73,971 482, 359
12 44,062 2,765 313, 802 22,339 484, 852
13 50, 708 2,409 346, 387 19,618 486, 397
14
15
16 38,613 2,411 265, 376 17,939 484, 056
17 41,507 2,429 292, 620 19, 542 483, 611
18 49, 502 3,365 369, 387 217,568 488, 333
19 36, 398 3,155 254, 698 12, 402 487,188
20 33, 480 4,054 236, 596 31,710 488, 294
21
22
23 40, 610 1,792 270,010 13,073 484,929
24 41,683 3,008 293, 286 12,083 484, 601
25 32,341 1,502 229, 538 11,755 485,944
26 39,193 1,499 266, 927 7,878 493, 054
21 86, 715 8, 261 542, 056 61, 360 499, 166
28
29
30

B

s (DEEEBUERIE, (A AGESR 2TV TR O 7 — 2,

(W |6 T FRA B3| D IR IR TR S DU T, S D3 1 H Ol A CRUEBUE f NG,

Notes: (1)”Open Interest” surveyed by the Japan Securities Clearing Corporation.
(2)Open interest of an expiring contract month is included up to the day preceding the settlement date of that contract month.
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Key Statistics for Index Futures

(2)TOP I X%# TOPIX Futures

AR ST Gl Trading Volume irGIE 2 ok% ) Trading Value BEHES Open Interest
H %
ait SERAM | 95 LR ®% | AR ®Y | AR adt S LA 55 | 1pws | k& | AR | R | AR | EAKRE R | AW | RS AR
Year, Month A7V N E| ToSTNeTTi%; A7VyNEG] | ToSTNeT ity
or Trading . N -
Day Days Total S ;‘;zg‘;‘:ﬁll ToSTNeT 1\5:1—12;9 High Date Low Date Total S f)‘;zg‘;‘:ﬁll ToSTNeT | Daily Average High Date Low Date tz‘: :{U\‘nf}‘l‘r High Date Low Date
HAfZ contracts|  HAAT contracts|  H\Z contracts| HiZ contracts| HL{iZ contracts HAfif contracts 551 ¥mil. B 51 ¥mil. EM ¥mil.| H A ¥mil.| &5 ¥mil. B 51 ¥mil. HAT contracts| HAAT contracts BT contracts
22 (2010) 245 | 14,541,751 2,312,740 2,463,142 59, 354 467,328 | 6. 8 15,576 |12.28 | 128,210, 374 20,109,636 | 21,706, 691 523,308 | 4,010,403 | 6. 8 | 140,862 12.28 368, 395 510,494 12.10 323,760 | 3.15
23 (2011) 245 | 14,608, 165 1,908, 388 2,763,727 59, 625 519,890 | 6. 7 12,987 |[12.26 | 119,503, 869 15,851,716 | 22,410, 231 487,771 | 4,736,085 | 3. 8 94,283 12.26 366, 543 505,278 | 3.1 355,085 [12.13
22.4~23.3 245 | 14,926, 980 2, 388, 666 2,587,181 60, 926 503,904 | 3. 8 15,576 |12.28 | 131,239, 637 20,931,620 | 22,817,303 535,672 | 4,736,085 | 3. 8 | 140,862 |12.28 398,930 510,494 [12.10 334,989 | 6.15
23.4~24.3 246 | 14,228,547 1, 300, 060 2,757,009 57, 840 615,859 | 3. 6 12,987 |12.26 | 112,470, 525 10,129,096 | 21,636, 891 457,197 5,098,170 | 3. 6 94,283 [12.26 441,996 534,950 | 3. 9 355,085 [12.13
23 (2011) 4 20 810, 473 - 69, 330 40, 524 61,272 8 19, 862 25 6, 846, 032 - 585, 478 342, 302 518,833 8 | 167,469 25 409, 231 409, 231 28 399,121 7
5 19 763, 624 260 58,247 40,191 61, 642 13 29,910 9 6, 386, 861 2,148 485, 447 336, 151 518,105 13 | 255, 561 9 419, 506 424,876 30 404, 508 2
6 22 | 1,913,854 639, 636 445, 500 86, 993 519, 890 1 31,745 15 15, 611, 209 5,185,944 3,616, 866 709, 600 | 4,201, 832 7 | 261,499 15 367,113 495, 950 10 362, 040 14
7 20 711, 756 - 60, 124 35,588 45,913 6 22,289 21 6,128,713 - 517, 669 306, 436 398, 340 6 | 191,730 21 380, 447 386, 971 26 366, 043 5
8 23 | 1,119,877 1,444 110, 725 48, 690 93, 634 9 29, 683 15 8,718,731 10, 841 858, 363 379,075 711,509 9 | 230,020 15 405, 234 407, 905 26 368, 399 8
9 20 | 2,068,099 658, 714 569, 005 103, 405 474,383 7 34,713 20 15, 475, 214 4,930,119 4,252,140 713,761 | 3,542,667 7 | 259,702 20 416, 158 499, 430 9 375, 486 12
10 20 792,759 - 70, 221 39,638 60, 000 4 21,951 21 5,947,372 - 528,029 297, 369 458, 058 31 163, 300 21 415, 645 418, 555 20 410,179 5
1 20 744, 622 6 87,372 37,231 60, 461 2 20, 759 21 5,442,727 43 634, 048 272,136 447, 402 2 | 148,921 21 429,518 429,518 30 410, 338 4
12 21 | 1,625,023 541, 863 71,382 499, 563 6 12,987 26 12,023, 834 4,023,479 572,564 | 3,712,558 6 94,283 26 366, 543 494,432 1 355, 085 13
24 (2012) 1 19 640, 630 43, 452 33,717 49,091 20 21,989 1 4,772, 381 324,820 251,178 369, 566 20 | 161,174 1 378,929 387, 231 20 372,658 4
2 21 834,187 92,760 39,723 66, 106 28 27,526 13 6, 705, 409 754, 062 319, 305 550,610 28 | 214,437 6 412, 244 412, 244 29 378,953 1
3 21 | 2,203,643 608, 410 104, 935 615, 859 6 26, 309 19 18,412,036 5,056, 484 876,764 | 5,098,170 6 | 226,576 19 441,996 534,950 9 381,516 13
4 20 864, 489 90, 366 43,224 69, 372 1 21,876 25 7,095, 800 749, 782 354, 790 594, 098 2 | 225911 25 445177 445,171 27 434, 407 1
4.1
2 69,019 25, 696 594, 098 221,420 439, 491
3 38,071 3,162 324,609 26, 981 437,937
4 56, 525 3,298 476, 253 27,730 435,997
5 58,672 2,358 486, 963 19,533 440, 150
6 44,415 10, 465 367,224 86, 545 443,278
7
8
9 38,444 3,877 313,958 31,684 440,013
10 45,074 1,399 368, 124 11, 455 435,010
1 69, 372 9,082 558,197 73,203 434, 407
12 38, 280 2,765 309, 132 22,339 436, 689
13 41,506 2,404 338, 876 19,613 438,176
14
15
16 32,272 2,200 260, 228 17,736 435,709
17 35,782 2,429 288,007 19, 542 434,870
18 44, 664 3,365 365, 430 27,568 439, 323
19 30, 596 1,255 249, 343 10, 229 436, 801
20 28,631 3,884 232,627 31,544 437, 826
21
22
23 32,417 1,591 263,316 12,878 434,810
24 35, 825 1,258 288, 025 10,122 435,989
25 217,876 1,447 225,911 11,701 436,218
26 32,126 899 261,088 7,298 442,764
21 64,922 7,532 524,379 60, 651 445,171
28
29
30
T (DR EBAES I, BB AGER 2TV T B O T — 4, Notes: (1)”Open Interest” surveyed by the Japan Securities Clearing Corporation.
(ELGI#4 T FRA B8 | DA £ m ISV TIE, BofR 31 B O/l B £ CREEBERITMFL, (2)Open interest of an expiring contract month is included up to the day preceding the settlement date of that contract month.

(IR AUCRESR I3 I
Copyright©Tokyo Stock Exchange, Inc. Al rights reserved.
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Key Statistics for Index Futures

(3)X=TOP I X%#% mini-TOPIX Futures (4) TOP I X Core304c# TOPIX Core30 Index Futures
HFAH NT4 HU5 1% Trading Volume H5 2240484 Trading Value AEEHES Hu5 |/ Trading Volume H5 2240484 Trading Value BRI
T P SHIRA ] bl P SHIRA ] bl CFA R P SHIRA ] Pl P SHIRA ] bl CFA R
2 SBR A 5 DA% = SBR A 5 DA% = SBR A 5 DA% = SBR A 5 S
Ye““o“r""“‘h Trading it v El | TosTReTE | LT ¥ ol Al | TosTReTE| LT ¥ Open Interest ol D El | TosTNGTH | T ¥ ol o El | TosTReTH | LT i Open Interest
Day Days Total S;;g?::;;g ToSTNeT As:rlzxyge Total S;;g?::;;g ToSTNeT Daily Average (Eonrd\/(l):):‘iié)lr Total S;;g?::;;g ToSTNeT As:rlzxyge Total S;;g?::;;g ToSTNeT Daily Average (Eonrd\/(l):):‘iié)lr
HANT contracts| H{\Z contracts| BiZ contracts| H{iZ contracts B ¥mil. HAM ¥Ymil., HHM ¥mil.| H5M ¥mil.| L contracts BT contracts| HAAZ contracts| HAZ contracts| AT contracts H7H ¥mil. HAH ¥mil., H5H ¥mil.| H5HM ¥mil.| HAL contracts
22 (2010) 245 | 1,044,343 4,776 4,352 4,263 937,153 4,137 3,922 3,825 4, 805 242,105 - 240, 630 988 122,040 - 121, 251 498 30, 000
23 (2011) 245 621, 569 4,366 5, 565 2,537 506, 955 3,710 5,001 2,069 8,792 91,715 - 91, 700 374 39, 902 - 39, 895 163 10, 700
22.4~23.3 245 859, 382 5, 746 5,397 3,508 762, 691 5,064 5,010 3,113 9, 381 210,191 - 210, 000 858 105, 278 - 105, 172 430 15, 000
23.4~24.3 246 958, 443 2,476 2,259 3,896 756, 223 1,936 1,766 3,074 22,164 63,576 - 63,570 258 25,202 - 25, 200 102 1,170
23 (2011) 4 20 29, 541 - 110 1,471 24,947 - 94 1,247 8, 369 - - - - - - - - 15, 000
5 19 46, 842 - 62 2, 465 39, 142 - 51 2,060 8,483 - - - - - - - - 15, 000
6 22 64, 821 1,380 608 2,946 53,192 1,119 491 2,418 3, 641 20, 000 - 20, 000 909 8,573 - 8,573 390 10, 000
7 20 28,130 - - 1,407 24,225 - - 1,211 4,280 2 - - 0 0 - - 0 10, 000
8 23 53,043 - - 2,306 41, 367 - - 1,799 5,724 - - - - - - - - 10, 000
9 20 21,178 1,096 298 1,059 15, 884 817 222 794 2,571 20, 000 - 20, 000 1,000 1,572 - 1,572 379 10, 000
10 20 21,018 - - 1, 051 15,771 - - 789 3,604 - - - - - - - - 10, 000
1 20 62, 948 - - 3,147 45,393 - - 2,270 9,468 404 - 400 20 147 - 146 7 10, 400
12 21 117,272 766 5,584 85, 875 566 4,089 8,792 21,300 21,300 1,014 8,084 8,084 385 10, 700
24 (2012) 1 19 165, 611 - 8,716 123,104 - 6,479 12,188 - - - - - - 10, 700
2 21 163, 202 10 1,712 130, 587 8 6,218 28,049 - - - - - - 10, 700
3 21 184, 837 405 8,802 156, 723 331 7,463 22,164 1,870 1,870 89 824 824 39 1,170
4 20 171, 586 - 8,579 141, 081 - 7,054 18, 756 - - - - - - 1,170
4.1
2 15, 342 - 13,208 - 24,080 - - - - 1,170
3 8,027 - 6, 844 - 24,085 - - - - 1,170
4 15,614 - 13,181 - 17,527 - - - - 1,170
5 12,962 - 10, 751 - 17, 246 - - - - 1,170
6 8, 691 - 7,186 - 15, 569 - - - - 1,170
7
8
9 7,237 - 5,910 - 14, 269 - - - - 1,170
10 8,585 - 7,009 - 14,471 - - - - 1,170
1 10, 840 - 8,719 - 13,150 - - - - 1,170
12 5,782 - 4,669 - 13, 361 - - - - 1,170
13 9,197 - 7,506 - 13,419 - - - - 1,170
14
15
16 6,130 - 4,945 - 13, 595 - - - - 1,170
17 5,719 - 4,606 - 13,995 - - - - 1,170
18 4,838 - 3, 956 - 14,264 - - - - 1,170
19 3,902 - 3,181 - 13, 891 - - - - 1,170
20 4,679 - 3,804 - 13, 802 - - - - 1,170
21
22
23 7,992 - 6,498 - 13, 604 - - - - 1,170
24 4,108 - 3,300 - 13, 847 - - - - 1,170
25 4,410 - 3,573 - 14,948 - - - - 1,170
26 6, 467 - 5,259 - 15, 786 - - - - 1,170
27 21,064 - 16, 967 - 18, 756 - - - - 1,170
28
29
30
TR (DEEEBIERIL, A ALV TV BT — 4, Notes: (1)”Open Interest” surveyed by the Japan Securities Clearing Corporation.
(BB #& T (R H Bu5| o ekt B sz oW T, Ff&R il A Rl A EClEBAER IS, (2)Open interest of an expiring contract month is included up to the day preceding the settlement date of that contract month.

(PR AU RESR B S [ T
Copyright©Tokyo Stock Exchange, Inc. All rights reserved.



9-1 HEHEMMEIBER

Key Statistics for Index Futures

(5) RFAFEMBIRMIELE Y  Sector Index Futures

(6) JRAFREITFE4c4  TSE REIT Index Futures

E&(’?r”%_ Trading Volume H&‘; | %%%gﬁ Trading Value @ffﬁﬁ—:%(ﬂzﬂ ﬂffﬁ,ﬁ—:) E&%l% Trading Volume E&%I%@%‘:’J%%ﬁ Trading Value
FARH N IR
H TRBEER e TR TR AT Open Interest (A RBUE)
Electric Appliances Banks Electric Appliances Banks (End of Year or Month) & 5 Bl 5% 1H 8y s S 5t 1H3Ey
= = Y Y S = b L = Ly k' % Lkt %
Year, Month g A IEEREC) it L AR TRy At 1R %’i?ﬁ:%;sm TS ATVSNIG] | ToSTNeTHiS :7( Vo m? }j ToSTNeTTiS Open Ineres
Day Days - Daily - Daily - Daily - Daily sectric Banks - Inter-month . Daily - nter-mon . Daily End of Year
¥ Total Average Total Average Total Average Total Average Agﬂltlz:ecfs Futures Total Spread Trading ToSTNeT Average Total ;:;;‘;dg ToSTNeT Average or Month)
AT contracts| BT contracts| B contracts| HU contracts| &5 ¥mil.| /5 ¥mil.| &5 ¥mil.| &5 M ¥mil.| B contracts| AT contracts BAAT contracts| HAAT contracts| H{Z contracts| BT contracts| 55 ¥mil.| &5 ¥mil.| & 5P ¥mil.| &5 ¥mil.| HAZ contracts
22 (2010) 245 - - 5, 808 24 - - 8,338 34 - - 46, 696 - 46,113 191 44,428 - 43, 885 181 4,136
23 (2011) 245 - - - - - - - - - - 51,457 - 51,302 210 51,127 - 50, 968 209 3,910
22.4~23.3 245 - - 2,904 12 - - 4,289 18 - - 51,054 - 50, 404 208 50, 983 - 50, 361 208 5,025
23.4~24.3 246 - - - - - - - - - - 50, 851 50, 809 207 48,223 48,186 196 4,916
23 (2011) 4 20 - - - - - - - - - - 2,036 - 2,036 102 2,136 - 2,136 107 4,367
5 19 - - - - - - - - = = 123 - 112 6 130 - 119 7 4,378
6 22 - - - - - - - - - - 11,220 - 11,219 510 11,703 - 11,702 532 5,080
7 20 - - - - - - - - = = 1,251 - 1,251 63 1,257 - 1,257 63 5,191
8 23 - - - - - - - - - - 811 - 811 35 758 - 758 33 5,268
9 20 - - - - - - - - = = 10,071 - 10,070 504 9,715 - 9,714 486 4,141
10 20 - - - - - - - - - - 1,798 - 1,798 90 1,607 - 1,607 80 4,100
1 20 - = = - - = - = - - 432 - 428 22 354 - 351 18 3,854
12 21 - - - - - - - - - - 9,766 9, 756 465 8,264 8,256 394 3,910
24 (2012) 1 19 - - - - - - - - - - 2,098 2,088 110 1,757 1,749 92 4,125
2 21 - - - - - - - - = = 1,173 1,168 56 1,074 1,070 51 4,684
3 21 - - - — - - - - - - 10,072 10,072 480 9, 460 9, 460 451 4,916
4 20 - - 3,500 175 - - 3,987 199 - - 2,910 2,904 146 2,818 2,812 141 5,432
4.1
2 - - - - - = - - - - 4,916
3 - - - - - - - - - - 4,916
4 - - - - - = 15 15 14 14 4,901
5 - - - - - - - - - - 4,901
6 - - - - - = - - - - 4,901
7
8
9 - - - - - - 292 292 281 281 5,193
10 - - - - - - 476 476 459 459 5,001
1 - - - - - - - - - - 5,001
12 - - - - - - - - - - 5,001
13 - - - - - - 5 5 4 4 5,001
14
15
16 - - - - - - 21 21 202 202 4,951
17 - - - - - - 6 - 5 - 4,945
18 - - - - - - - - - - 4,945
19 - 1,750 - 2,026 - 1,750 150 150 146 146 4,945
20 - - - - - 1,750 170 170 165 165 5,115
21
22
23 - - - - - 1,750 201 201 195 195 4,964
24 - 1,750 - 1,961 - - - - - - 4,964
25 - - - - - - 55 55 53 53 4,977
26 - - - - - - 600 600 579 579 4,703
21 - - - - - - 729 729 708 708 5,432
28
29
30

T (DA EBTERIE, Ik A AGESR 2 )7V 7O 7 — 2,
(ELGI#4 T IRA B8 | DA £ m ISV TIE, BRG] B O/l B ECREEBERITMFL,

Notes: (1)”Open Interest” surveyed by the Japan Securities Clearing Corporation.
(2)Open interest of an expiring contract month is included up to the day preceding the settlement date of that contract month.

(PSRRI 2R 03 | 77

Copyright©Tokyo Stock Exchange, Inc. All rights reserved.
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Key Statistics for Index Futures

(D EC4 %Y Dividend Index Futures

- ) . ) R B (5 A RBUE)
EAH va B 5|/ Trading Volume S GIE S S 5l Trading Value Open Interest
¥ AR 24 2 TOPIXHL 4 f 8 TOPIX Core 30 4§k AL 4 A TOPIXHL 4 fr8 TOPIX Core 30 4 firk (End of Year or Month)
Nikkei 225 Dividend Index TOPIX Dividend Index TOPIX Core30 Dividend Index Nikkei 225 Dividend Index TOPIX Dividend Index TOPIX Core30 Dividend Index p
F % TOPIX TOPIX Core 30
Year, Month aft LH 4 aFt LH 4 aFt LH 4 aFt LH T4 aFt LH T4 aFt LH 4 RO ReX AL i
Doary TrDa:yh:g Daily Daily Daily Daily Daily Daily Nikkei 225 | TOPIX Dividend | LOLLX Core30
Total Average Total Average Total Average Total Average Total Average Total Average Dividend Index Index D‘Vlgjﬁfr:}r;dex
QT contracts| HA{\Z contracts| HA{\Z contracts| Hif\Z contracts| HL\Z contracts| Hif\f contracts H M ¥mil. H 7 ¥mil. 5 M ¥mil. 51 ¥mil. H M ¥Ymil. ‘M ¥mil. i/ contracts T contracts i contracts
22 (2010) 108 19, 553 181 - - - - 3,225 30 - - — - 13, 620 - —
23 (2011) 245 61, 050 249 - - - - 10, 733 44 - - — - 37,230 - —
22.4~23.3 168 56, 853 338 - - - - 9,977 59 - - — - 28, 600 - —
23.4~24.3 246 24, 650 100 - - - - 4,151 17 - - — - 37,630 - —
23 (2011) 4 20 - - - - - - - - - - — - 28, 480 - —
5 19 - - - - - - - - - - - - 28, 480 - —
6 22 1,000 45 - - - - 169 8 - - - - 28, 980 - —
7 20 500 25 - - - - 95 5 - - - - 28, 480 - —
8 23 4,000 174 - - - - 660 29 - - - - 29, 480 - —
9 20 12, 250 613 - - - - 2,077 104 - - - - 35, 230 - —
10 20 2,000 100 - - - - 316 16 - - - - 36, 230 - —
" 20 3, 000 150 - - - - 507 25 - - - - 36, 230 - —
12 21 1,000 48 - - - - 155 7 - - - - 37,230 - —
24 (2012) 1 19 400 21 - - - - 73 4 - - — - 37,630 - —
2 21 500 24 - - - - 95 5 - - - - 37,630 - —
3 21 - - - - - - - — - - - - 37,630 - —
4 20 4,000 200 - - - - 768 38 - - - - 28, 631 - —
4.1
2 - - - - - - 31, 830 - -
3 - - - - - - 31, 830 - -
4 - - - - - - 31, 830 - -
5 - - - - - - 31, 830 - -
6 - - - - - - 31,830 - -
7
8
9 - - - - - - 31,830 - -
10 - - - - - - 31, 830 - -
" 4,000 - - 768 - - 28, 631 - -
12 - - - - - - 28, 631 - -
13 - - - - - - 28, 631 - -
14
15
16 - - - - - - 28, 631 - -
17 - - - - - - 28, 631 - -
18 - - - - - - 28, 631 - -
19 - - - - - - 28, 631 - -
20 - - - - - - 28, 631 - -
21
22
23 - - - - - - 28,631 - -
24 - - - - - - 28,631 - -
25 - - - - - - 28, 631 - -
26 - - - - - - 28, 631 - -
27 - - - - - - 28, 631 - -
28
29
30

T (DEEBESIL, B A ARGESR )TV TR DT — 5,
(B T BRA B3 D fe IR IR SISO TR, AR I B R B £ TR EBUE RIS

Notes: (1)”Open Interest” surveyed by the Japan Securities Clearing Corporation.
(2)Open interest of an expiring contract month is included up to the day preceding the settlement date of that contract month.
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Key Statistics for JGB Futures

A H zg 5@ Trading Volume AR Open Interest
ait JOMAM L oh | MG | RMIER | SRmER RREs | LI "% AR 2 A At W RWEE | RO R AH Y AR
Year, Month Trading A7V NG| ToSTNe T - . . . - .
o Days Total S;‘:;‘:j T::(;‘:g ToSTNeT | ° Jé;” IOJ ar | minAg venr | Bxercise Aejr‘;yge High Date Low Date Total 5 Jé;” IOJ e mneer | High Date Low Date
BN contracts| B\ contracts| HA contracts| HA{iL contracts| FAAV contracts| HA{\f contracts| FA{\L contracts| B\ contracts| H contracts BNV contracts BNV contracts| i contracts| AL contracts| H{\L contracts| B\ contracts BNV contracts
22 (2010) 245 8,021, 458 643, 030 126, 597 - 7,914, 448 - 107,010 32,141 113, 380 9.7 11, 360 12.27 49, 335 - 49, 335 - 93,428 | 8.31 47,285 | 12.28
23 (2011) 245 | 6,890,944 465, 102 197, 363 — | 6,802,032 7,734 81,178 28,126 114,307 9. 6 9,557 | 12.26 72,070 - 71,439 631 87,695 | 8.25 47,686 | 3.17
22.4~23.3 245 | 8,001,934 607, 966 132, 701 — | 1,907,329 - 94, 605 32, 661 113, 380 9. 7 11,360 | 12.27 51,173 - 51,173 - 93,428 | 8.31 47,285 | 12.28
23.4~24.3 246 7,234, 631 286,573 - 7,120,977 25,069 88, 585 29, 409 114, 307 9. 6 9,557 12. 26 r 77,420 - r 77,026 394 93,143 | 3. 7 50,125 | 4. 1
23 (2011) 4 20 475, 250 462 11,012 - 467, 484 - 7,766 23,763 35,697 28 14,342 4 69,514 - 69,514 - 69,514 28 50,125 1
5 19 469, 267 10, 610 4,080 - 465, 240 - 4,027 24,698 44,083 31 13,383 30 83, 602 - 83, 602 - 83, 602 31 67, 781 9
6 22 762, 483 144, 206 40, 487 - 758, 342 - 4,141 34,658 90, 782 7 12, 897 13 71,124 - 71,124 - 84,944 2 63, 988 9
7 20 491,113 212 11,745 - 484, 651 1 6, 461 24, 556 40, 057 12 15,276 27 76,967 - 76,967 - 76, 967 29 67,183 1
8 23 577, 435 4,842 9,204 - 569, 745 - 7,690 25,106 38,061 9 10,075 15 84, 461 - 84, 461 - 87, 695 25 76,180 3
9 20 636, 640 165, 432 22,544 - 631,191 - 5,449 31,832 114,307 6 10, 680 29 65, 871 - 65, 871 - 81, 755 1 65, 871 30
10 20 481,520 12 4,121 - 473, 367 - 8,153 24,076 36, 627 31 15, 317 24 67,307 - 67,307 - 74,062 27 63, 894 14
1 20 584, 981 3,842 13,592 - 566, 409 3,331 15, 241 29, 249 57,778 25 14, 460 21 71,388 - 70, 810 578 79,179 14 65, 839
12 21 666, 331 44,141 - 655, 410 4,402 6,519 31,730 76, 273 7 9,557 26 72,070 - 71, 439 631 72,070 30 55,673 9
24 (2012) 1 19 436, 341 12, 621 - 426, 921 2,813 6, 607 22,965 33,590 26 13, 025 10 83,972 - 83, 459 513 85, 343 19 73, 464 4
2 21 673, 631 18,216 - 657, 356 6,971 9,304 32,078 42,545 8 21,059 27 90, 357 - 89, 136 1,221 90, 357 29 79,814 13
3 21 979, 639 94,810 - 964, 861 7, 551 1,227 46, 649 106, 341 6 19, 215 28 r 77,420 - r 77,026 394 93, 143 7 74, 684 27
4 20 702, 319 23,411 - 684,976 3,643 13,700 35,116 58,029 27 21, 654 20 r 97,022 - r 96, 358 664 r 99,092 26 r 78,835 3
4.1
2 37,594 4,417 - 37,341 253 - r 79,011 - r 78,609 402
3 46, 560 1,562 - 45,902 658 - r 78,835 - r 78,161 674
4 46, 886 967 - 46, 600 286 - r 80, 390 - r 79,699 691
5 34,332 1,775 - 34,239 93 - r 79,225 - r 78,536 689
6 52,024 323 - 51,710 314 - r 82,532 - r 81,940 592
7
8
9 38,772 2,917 - 38,498 274 - r 81,784 - r 81,172 612
10 37,590 1,414 - 37,419 17 - r 85,454 - r 84,843 611
1" 36, 794 331 - 36,619 175 - r 88,871 - r 88,296 575
12 38, 206 1,213 - 38, 007 199 - r 89,824 - r 89,304 520
13 22,196 1,847 - 22,157 39 - r 90, 800 - r 90,271 529
14
15
16 23,582 470 - 23,316 266 - r 91,994 - r 91,539 455
17 23,674 438 - 23,628 46 - r 92,036 - r 91,578 458
18 26, 255 622 - 26,193 62 - r 92,795 - r 92,336 459
19 32, 805 428 - 32,626 179 - r 95,360 - r 94,791 569
20 21,654 860 - 21,611 43 - r 93,708 - r 93,139 569
21
22
23 32,006 360 - 31, 883 123 - r 94,609 - r 94,006 603
24 38,073 1,018 - 37,959 114 - r 94,966 - r 94,387 579
25 28, 685 147 - 28, 647 38 - r 96,748 - r 96,169 579
26 26, 602 250 - 26, 497 105 - r 99,092 - r 98,469 623
27 58,029 2,052 - 44,124 205 13, 700 r 97,022 - r 96, 358 664
28
29
30
P (DTHERIATHESY 11, BG4~ v a s B | OHERITTRE IR D S | Notes: (1) Exercise Volume is the trading Volume regarding the exercises of Options on JGB Futures.
(QEEEHAERITEN A ATES 2TV VDT — 4, (2)”Open Interest” surveyed by the Japan Securities Clearing Corporation.
(3)HERBIHE T BRA B | D F A AR T DU T, S B Rl H T/ EBIE SIS, (3) Open interest of an expiring contract month is included up to the day preceding the settlement date of that contract month.
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