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Options on 10-year JGB Futures Quotations
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Expiration Mo TVroaIdu‘mneg TQZ?LZg Contracts Open Days Last Tra-
Exercise Price Open (ZIJNg;U (-NET) (-NET) Excercised Interest Traded ding Day
A A M A A A A A A A Bifg FA Bifg Bifg
ye mo. ¥ date ¥ date ¥ date ¥ date ¥ unit ¥1,000 unit unit
—— JytFTrav Put Options ———

20154041 141.50 02 .01 02 0.01 02 0.01 13 .01 .01 6 60 - 33 2 2015.03. 31

2015%F04 7 142.00 - - - - - - - 170 - 2015.03. 31

2015404 H 142.50 02 .01 02 0.01 02 0.01 02 .01 .01 5 50 - 185 12015.03. 31

20154F04 H 143.00 02 .01 02 0.01 02 0.01 05 .01 .01 1,080 10, 800 - 3,300 42015.03. 31
(23 0.01) (23 0.01) (4) (40)

20154204 H 143.50 02 .01 10 0.03 02 0.01 13 .01 .01 2, 361 27,920 - 3,39 92015.03. 31
(23 0.01) (23 0.01) (18) (180)

20154F04 7 144.00 02 .03 10 0.07 06 0.01 16 .01 .02 2,649 45, 400 - 2,201 11/2015. 03. 31
(03 0.03) (23 0.01) (189) (5, 190)

2015%F04 7 144.50 02 .04 10 0.10 12 0.01 17 .01 .03 6, 542 156, 930 - 4,575 12/2015.03. 31
13 0.02) (12 0.01) (254) (3, 540)

20154204 H 145.00 02 .06 10 0.13 13 0.01 27 .01 .04 7,012 370, 410 - 3,412 14 2015. 03. 31
M 0.09) (23 0.01) (431) (17, 810)

2015%F04 H 145.50 02 .09 10 0.21 18 0.01 27 .01 .07 7,644 493,030 - 4,028 15/2015. 03. 31
(10 0.17) (23 0.01) (754) (73, 630)

20154204 H 146.00 02 12 10 0.29 19 0.01 30 .01 .09 6, 546 725,570 - 2,076 17 2015. 03. 31
M 0.20) (23 0.01) 411) (41,090)

20154F04 7 146.50 02 17 10 0.44 20 0.01 31 .01 .13 8,138 1,250, 570 - 1,573 19/2015. 03. 31
(03 0.20) (23 0.02) (839) (118,510)

2015%F04 7 147.00 02 .24 10 0.67 25 0.01 31 .01 .19 17, 487 3,562, 230 - 1,591 22 2015.03. 31
(05 0.33) (23 0.03) (816) (192, 030)

2015404 H 147.50 02 .36 10 0.74 26 0.03 31 .21 .30 5,143 872,220 1,167 - 19 2015. 03. 31
(30 0.22) (23 0. 05) (504) (61, 050)

2015%F04 H 148.00 02 .58 10 1.200 25 0.15 31 .51 .51 1,046 249, 830 375 - 12/2015.03. 31
(23 0.28) (23 0.28) (13) (3, 640)

20154204 H 148.50 09 .45 09 1.45 24 0.56 27 .25 .96 45 34,290 1 - 4/2015.03. 31

20154F05 7 141.50 16 .02 16 0.02 18 0.01 19 .01 .01 115 1,900 - 115 32015.04.30

20154F05 142.00 17 .03 17 0.03 19 0.01 31 .01 .01 447 4,510 - 443 5 2015.04.30

2015405 H 142.50 04 .03 10 0.07 30 0.01 31 .02 .03 6,203 73,780 - 5,674 8 2015.04.30

20154£05 H 143.00 10 .06 10 0.06 30 0.02 31 .03 .04 223 6, 740 - 221 42015.04.30

20154205 H 143.50 24 .03 31 0.06 24 0.03 31 .05 .04 944 39, 960 - 833 42015.04.30

20154F05 7 144.00 12 .07 16 0.10 24 0.04 3 .06 .06 498 26, 500 - 346 8 2015.04.30
30 0.06) (23 0.03) (100) (4,500)

20154F05 144.50 25 .05 27 0.10 25 0.05 31 .09 .09 251 18,980 - 202 42015.04.30

20154205 H 145.00 13 15 13 0.15 27 0.07 31 10 11 87 9,770 - 86 42015.04.30
(09 0.17) | (09 0.17) (20) (3, 400)

20154£05 H 145.50 05 .21 27 0.25 26 0.07 31 16 .15 456 70, 650 - 271 6 2015.04.30
(09 0.22) (23 0.09) (248) (40, 060)

20154205 H 146.00 13 .24 31 0.27 26 0.09 31 .21 .18 1,097 191, 870 - 739 6 2015.04.30
(09 0.31) (23 0.12) (230) (35, 800)

20154F05 7 146.50 17 .40 17 0.40 26 0.15 31 .29 .22 1,826 484,940 - 1,481 9 2015.04.30
(12 0.38) (23 0.15) (300) (65, 770)

20154F05 147.00 24 .26 31 0.48 25 0.21 31 .44 .31 1,017 351, 340 - 498 6 2015.04.30
21 0.38) (19 0.24) (293) (83, 420)

2015405 H 147.50 11 .95 11 0.95 23 0.30 30 . 60 .45 554 222,480 - 372 8 2015.04.30
(30 0.60) (23 0. 30) (215) (94, 980)

20154£05 H 148.00 25 .53 27 0.67 26 0.48 27 .67 .56 31 17,220 - 28 3 2015.04.30

20154205 H 148.50 19 .M 19 0.7 19 0.7 19 .n N 1 7,810 - 1 12015. 04. 30

2015406 A 141.50 18 .04 18 0.04 20 0.02 30 .03 .03 5 150 - 24 4/2015.05.29

20154F06 7 142.00 18 .05 18 0.05 19 0.03 19 .03 .04 93 4,630 - 93 2 2015.05.29

2015406 H 144.00 - - - - 50 6, 250 - 50 -12015.05.29
(31 0.13)| (31 0.12) (50) (6, 250)

20154£06 H 144.50 23 .10 28 0.10 23 0.10 23 .10 .10 40 4,000 - 40 1:2015.05. 29

20154206 H 145.00 27 .21 271 0.27 27 0.24 27 24 .24 6 1,590 - 20 1/2015.05. 29

20154F06 A 145.50 - - - - 7 2,100 - 32 -12015.05.29
(03 0.30) (03 0. 30) @) (2,100)

XEFEASEAREE., =L «NIZE A ERFAOREEESDEFKES, 1/2 Open interest is as of end of month. * refers to renouncement.
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2015406 7 146.00 10 0.43 10 0.43 10 0.43 10 0.43 0.43 5 2,150 - 5 1:2015.05. 29
20154206 H 146.50 31 0.49 3 0.49 31 0.45 31 0.45 0.45 10 4,700 - 13 12015.05. 29
2015406 A 147.00 27 0.60 27 0.60 27 0.55 27 0.55 0.55 10 5,750 - 10 1/2015.05. 29
2015406 7 147.50 02 0.63 13 0.83 23 0.45 23 0.45 0.63 1 8,110 - 10 32015.05.29
2015406 H 148.00 10 1.25 10 1.25 10 1.25 10 1.25 1.25 2 2,500 - 5 12015.05. 29
2015406 H 148.50 11 1.69 11 1.69 11 1.69 11 1.69 1.69 1 1,690 - 3 1:2015.05. 29
— O—LF T3y Call Options
2015404 1 145.50 19 2.53 19 2.53 19 2.53 19 2.53 2.53 1 27,830 - - 1:2015.03. 31
20154204 H 146.00 19 1.98 19 1.98 19 1.98 19 1.98 1.98 1 21,780 - - 12015.03. 31
2015404 146.50 11 0.49 19 1.52 11 0.49 19 1.52 1.03 94 64,150 60 - 32015.03. 31
20154204 H 147.00 03 0.7 19 1.15 10 0.20 31 0.31 0.54 1,783 786, 440 434 - 16 2015. 03. 31
(23 0.93)| (1 0.22) (167) (49, 550)
20154F04 7 147.50 02 0.52 19 0.64 31 0.01 31 0.01 0.28 8,713 1,866, 590 - 1,262 22 2015.03. 31
(23 0.50)| (31 0.07) (338) (48, 920)
2015404 1 148.00 02 0.26 19 0.32 27 0.01 30 0.01 0.10 7,916 809, 390 - 1,541 21/2015.03. 31
(24 0.20) (27 0.07) (403) (58, 990)
2015404 H 148.50 02 0.10 19 0.1 10 0.01 26 0.01 0.03 3,701 151, 680 - 1,201 17 2015. 03. 31
(23 0.04) (28 0.04) (24) (960)
2015404 149.00 02 0.04 02 0.04 03 0.01 23 0.01 0.01 691 10,710 - 479 9 2015.03. 31
(02 0.03) (28 0.01) (140) (3, 150)
20154204 H 149.50 - - - - - - - 50 -12015.03. 31
20154051 146.50 19 1.68 19 1.68 19 1.68 19 1.68 1.68 1 18, 480 - 11 1/2015.04. 30
201547051 147.00 12 0.72 19 1.28 12 0.69 19 1.28 0.99 14 16, 190 - 12 2 2015.04.30
2015405 H 147.50 11 0.31 19 0.89 11 0.31 31 0.39 0.49 374 165, 810 - 314 7 2015.04.30
(30 0.45) (30 0.42) (115) (51, 050)
20154051 148.00 06 0.22 19 0.56 31 0.18 31 0.18 0.33 353 104,010 - 270 8 2015.04.30
(26 0.41) (26 0.41) (50) (20, 500)
20154205 H 148.50 16 0.09 19 0.31 31 0.07 3 0.07 0.16 562 82,590 - 400 9 2015.04.30
21 0.17) (7 0.17) (30) (5, 100)
20154F05 7 149.00 12 0.03 23 0.12 12 0.03 31 0.03 0.07 208 13,870 - 173 8 2015.04.30
20154051 149.50 24 0.05 24 0.05 31 0.01 31 0.01 0.03 374 8,300 - 334 42015.04.30
19 0.04) (19 0.04) (100) (4,000)
20154205 H 150.00 19 0.02 19 0.02 26 0.01 26 0.01 0.02 90 1,380 - 72 42015.04.30
2015406 H 147.50 11 0.34 11 0.34 11 0.34 11 0.34 0.34 1 340 - 1 1:2015.05. 29
2015406 11 148.00 04 0.34 31 0.38 11 0.16 31 0.38 0.29 21 7,360 - 21 3 2015.05.29
2015406 A 148.50 23 0.41 23 0.41 23 0.41 23 0.41 0.41 17 5,360 - 10 1/2015.05. 29
(03 0.18) (03 0.18) @) (1, 260)
20154206 H 149.00 - - - - - - - 72 - 2015.05.29
2015406 H 149.50 12 0.02 24 0.1 12 0.02 26 0.07 0.06 40 2,550 - 50 42015.05.29
2015406 H 150.00 17 0.02 17 0.02 17 0.02 17 0.02 0.02 1 20 - 150 1:2015.05. 29
20154206 H 151.00 - - - - - - - 50 -12015.05.29
XEFEASEAREE., =L «NIZE A ERFAOREEESDEFKES, 2/2 Open interest is as of end of month. * refers to renouncement.



