
Number and Notional of Cleared Trades Updated: October 3, 2024

＜Total＞

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 1,409 2,854,088 4,150,758 696 2,440,605 2,908,970 713 413,483 1,241,788

Year 2021 975 2,099,986 5,111,080 329 1,706,000 3,705,990 646 393,986 1,405,090

Year 2022 1,426 2,273,773 6,014,799 623 1,844,825 4,574,840 803 428,948 1,439,959

Year 2023 1,376 2,049,945 6,843,077 610 1,598,670 5,379,930 766 451,275 1,463,147

Year 2024 926 1,082,102 6,899,141 271 755,410 5,349,200 655 326,692 1,549,941

Sep. 2023 120 303,485 6,821,400 62 258,400 5,267,590 58 45,085 1,553,810

Oct. 2023 189 389,120 7,119,050 117 355,860 5,534,330 72 33,260 1,584,720

Nov. 2023 112 128,360 7,247,410 49 86,000 5,620,330 63 42,360 1,627,080

Dec. 2023 82 57,800 6,843,077 19 25,700 5,379,930 63 32,100 1,463,147

Jan. 2024 38 22,070 6,865,147 9 9,000 5,388,930 29 13,070 1,476,217

Feb. 2024 140 91,440 6,872,487 20 36,010 5,354,180 120 55,430 1,518,307

Mar. 2024 80 122,835 6,964,302 24 88,750 5,420,000 56 34,085 1,544,302

Apr. 2024 167 419,211 7,308,596 70 342,500 5,702,300 97 76,711 1,606,296

May. 2024 65 50,496 7,359,092 14 30,300 5,732,600 51 20,196 1,626,492

Jun. 2024 100 74,430 6,653,430 20 45,400 5,187,250 80 29,030 1,466,180

Jul. 2024 94 63,390 6,704,110 26 36,150 5,216,400 68 27,240 1,487,710

Aug. 2024 139 142,980 6,847,090 60 114,800 5,331,200 79 28,180 1,515,890

Sep. 2024 103 95,251 6,899,141 28 52,500 5,349,200 75 42,751 1,549,941

＜Index＞

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020

Year 2021

Year 2022 105 368,700 257,200 313 884,030 598,350

Year 2023 154 401,600 296,700 227 649,720 455,340 147 378,200 499,400 49 92,350 595,800

Year 2024 - - - 169 420,610 363,110 84 292,090 504,790 9 17,100 451,980 2 1,200 479,600 4 20,410 607,210

Sep. 2023 21 112,900 112,900 35 133,500 411,100 2 5,000 502,200 - - 589,800

Oct. 2023 70 184,200 258,100 38 152,660 513,640 3 3,000 505,200 3 5,000 594,800

Nov. 2023 49 86,000 344,100 - - 513,640 - - 505,200 - - 594,800

Dec. 2023 14 18,500 296,700 3 5,200 455,340 - - 499,400 2 2,000 595,800

Jan. 2024 6 6,800 303,500 2 1,200 456,540 1 1,000 500,400 - - 595,800

Feb. 2024 14 26,080 304,780 3 3,000 443,580 - - 479,400 1 5,000 591,800

Mar. 2024 7 29,000 29,000 15 49,850 332,630 2 9,900 453,480 - - 479,400 - - 591,800

Apr. 2024 37 169,000 181,000 31 161,500 457,930 1 2,000 455,480 - - 479,400 1 10,000 601,800

May. 2024 6 14,000 195,000 7 15,300 473,230 1 1,000 456,480 - - 479,400 - - 601,800

Jun. 2024 14 26,000 221,000 6 19,400 492,630 - - 451,980 - - 479,400 - - 601,800

Jul. 2024 21 28,310 242,310 1 160 492,790 - - 451,980 1 200 479,600 2 5,410 607,210

Aug. 2024 56 101,800 344,110 4 13,000 505,790 - - 451,980 - - 479,600 - - 607,210

Sep. 2024 - - - 28 52,500 363,110 - - 504,790 - - 451,980 - - 479,600 - - 607,210

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 113 485,900 403,000 307 1,153,405 673,445 250 760,800 743,500

Year 2021 64 321,620 294,620 138 837,770 472,190 102 514,910 525,410 10 15,400 666,445 4 3,100 745,600

Year 2022 168 538,095 503,620 4 7,000 477,510 2 15,000 539,410 2 2,000 666,500 2 2,000 746,600

Year 2023 3 6,000 497,620 12 39,000 476,510 4 4,000 542,410 3 16,800 682,300 3 3,000 748,600

Year 2024 2 3,000 499,690 - - 469,510 - - 542,410 - - 682,300 - - 748,600

Sep. 2023 1 2,000 494,620 1 3,000 471,510 - - 542,410 1 1,000 682,300 1 1,000 749,600

Oct. 2023 1 3,000 497,620 2 8,000 479,510 - - 542,410 - - 682,300 - - 749,600

Nov. 2023 - - 497,620 - - 479,510 - - 542,410 - - 682,300 - - 749,600

Dec. 2023 - - 497,620 - - 476,510 - - 542,410 - - 682,300 - - 748,600

Jan. 2024 - - 497,620 - - 476,510 - - 542,410 - - 682,300 - - 748,600

Feb. 2024 1 930 498,550 - - 476,510 - - 542,410 - - 682,300 - - 748,600

Mar. 2024 - - 497,620 - - 476,510 - - 542,410 - - 682,300 - - 748,600

Apr. 2024 - - 497,620 - - 469,510 - - 542,410 - - 682,300 - - 748,600

May. 2024 - - 497,620 - - 469,510 - - 542,410 - - 682,300 - - 748,600

Jun. 2024 - - 497,620 - - 469,510 - - 542,410 - - 682,300 - - 748,600

Jul. 2024 1 2,070 499,690 - - 469,510 - - 542,410 - - 682,300 - - 748,600

Aug. 2024 - - 499,690 - - 469,510 - - 542,410 - - 682,300 - - 748,600

Sep. 2024 - - 499,690 - - 469,510 - - 542,410 - - 682,300 - - 748,600

iTraxx Japan Series36 iTraxx Japan Series35 iTraxx Japan Series34 iTraxx Japan Series33 iTraxx Japan Series32 -

STATISTICAL DATA (CDS)

Total Total ( Index ) Total ( Single Name )

iTraxx Japan Series42 iTraxx Japan Series41 iTraxx Japan Series40 iTraxx Japan Series39 iTraxx Japan Series38 iTraxx Japan Series37



　（Reference）Series beyond the maturity date

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 12 20,500 584,450 6 11,000 126,900 2 2,000 69,500 2 2,000 140,025 3 4,000 77,050 1 1,000 38,600
Year 2021 2 3,000 585,250 1 1,000 125,900 3 3,000 70,500 3 3,000 143,025 - - 77,050 - - -
Year 2022 6 7,000 587,250 4 4,000 125,900 8 8,000 72,500 6 6,000 - 3 3,000 - - - -
Year 2023 1 1,000 585,250 4 4,000 - 3 3,000 - - - - - - - - - -
Year 2024 1 1,000 - - - - - - - - - - - - - - - -

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 - - 52,500 - - - - - - - - - - - - - - -
Year 2021 2 3,200 - - - - - - - - - - - - - - - -
Year 2022 - - - - - - - - - - - - - - - - - -
Year 2023 - - - - - - - - - - - - - - - - - -
Year 2024 - - - - - - - - - - - - - - - - - -

＜Single Name＞

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 7 3,500 22,710 44 22,800 18,550 5 6,000 19,300 - - - 1 500 500 14 18,500 46,500

Year 2021 2 1,258 21,968 19 7,980 25,280 1 500 19,800 - - - 3 3,000 2,500 16 13,900 51,700

Year 2022 7 3,850 17,318 37 14,500 31,530 8 5,250 24,250 1 500 500 5 4,200 4,200 20 24,600 75,300

Year 2023 2 1,000 13,600 12 4,940 32,220 4 4,200 23,450 - - 500 1 100 4,300 71 83,290 134,340

Year 2024 1 500 10,600 10 3,430 33,170 2 2,000 18,450 - - 500 4 1,400 3,200 10 11,000 134,000

Sep. 2023 1 500 14,100 - - 32,470 1 1,200 26,450 - - 500 - - 4,300 6 12,250 131,340

Oct. 2023 - - 14,100 - - 32,470 - - 26,450 - - 500 - - 4,300 - - 131,340

Nov. 2023 - - 14,100 3 1,500 33,970 2 2,000 28,450 - - 500 - - 4,300 10 18,000 149,340

Dec. 2023 - - 13,600 1 250 32,220 - - 23,450 - - 500 - - 4,300 4 2,500 134,340

Jan. 2024 - - 13,600 - - 32,220 - - 23,450 - - 500 4 1,400 5,700 - - 134,340

Feb. 2024 1 500 14,100 1 500 32,720 2 2,000 25,450 - - 500 - - 5,700 5 6,250 134,590

Mar. 2024 - - 14,100 - - 32,720 - - 24,450 - - 500 - - 5,700 3 2,750 135,500

Apr. 2024 - - 14,100 1 500 33,220 - - 20,450 - - 500 - - 5,700 - - 134,000

May. 2024 - - 14,100 1 500 33,720 - - 20,450 - - 500 - - 5,700 - - 134,000

Jun. 2024 - - 10,600 - - 32,220 - - 18,450 - - 500 - - 3,200 1 1,500 133,500

Jul. 2024 - - 10,600 - - 32,220 - - 18,450 - - 500 - - 3,200 - - 133,500

Aug. 2024 - - 10,600 5 1,150 33,370 - - 18,450 - - 500 - - 3,200 - - 133,500

Sep. 2024 - - 10,600 2 780 33,170 - - 18,450 - - 500 - - 3,200 1 500 134,000

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 2 2,000 2,000 2 1,820 2,820 5 5,000 5,000 5 4,000 15,100 2 2,700 7,200 14 11,000 25,570

Year 2021 - - 2,000 1 500 3,320 - - 5,000 2 900 15,500 - - 7,200 5 3,500 27,320

Year 2022 2 1,000 2,000 2 1,000 3,320 3 3,000 4,000 5 1,800 9,500 39 34,920 33,920 10 8,210 31,290

Year 2023 1 200 2,200 - - 3,320 - - 4,000 2 740 6,240 16 13,220 39,140 6 4,660 29,870

Year 2024 - - 2,200 1 500 2,820 - - 4,000 - - 5,940 5 3,600 40,490 5 5,480 29,390

Sep. 2023 - - 2,200 - - 3,320 - - 4,000 - - 9,740 1 500 41,140 1 750 34,640

Oct. 2023 - - 2,200 - - 3,320 - - 4,000 - - 9,740 - - 41,140 - - 34,640

Nov. 2023 - - 2,200 - - 3,320 - - 4,000 - - 9,740 1 2,000 43,140 1 310 34,950

Dec. 2023 - - 2,200 - - 3,320 - - 4,000 - - 6,240 - - 39,140 - - 29,870

Jan. 2024 - - 2,200 - - 3,320 - - 4,000 - - 6,240 - - 39,140 - - 29,870

Feb. 2024 - - 2,200 - - 3,320 - - 4,000 - - 6,240 2 1,100 39,240 - - 29,870

Mar. 2024 - - 2,200 1 500 3,820 - - 4,000 - - 6,240 1 1,000 39,990 2 1,500 31,370

Apr. 2024 - - 2,200 - - 3,820 - - 4,000 - - 6,240 - - 39,990 1 500 31,870

May. 2024 - - 2,200 - - 3,820 - - 4,000 - - 6,240 1 1,000 40,990 - - 31,870

Jun. 2024 - - 2,200 - - 2,820 - - 4,000 - - 5,940 - - 39,990 2 3,480 29,390

Jul. 2024 - - 2,200 - - 2,820 - - 4,000 - - 5,940 - - 39,990 - - 29,390

Aug. 2024 - - 2,200 - - 2,820 - - 4,000 - - 5,940 1 500 40,490 - - 29,390

Sep. 2024 - - 2,200 - - 2,820 - - 4,000 - - 5,940 - - 40,490 - - 29,390

East Japan Railway Company

ENEOS Hldgs Inc Fujitsu Ltd Hankyu Hanshin Hldgs Inc Hitachi Ltd Honda Mtr Co Ltd ITOCHU Corp

AEON Co Ltd ANA HLDGS INC Central Japan Railway Company Chubu Electric Power Company Incorporated Cr Saison Co Ltd

iTraxx Japan Series26

iTraxx Japan Series25 iTraxx Japan Series24 iTraxx Japan Series23 iTraxx Japan Series22 iTraxx Japan Series21 iTraxx Japan Series20

iTraxx Japan Series31 iTraxx Japan Series30 iTraxx Japan Series29 iTraxx Japan Series28 iTraxx Japan Series27



Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 4 3,500 4,500 27 12,890 46,150 - - 4,000 15 8,200 39,090 4 650 17,363 6 3,600 7,100

Year 2021 4 2,500 7,000 12 6,110 40,360 1 700 4,700 - - 36,590 20 8,490 18,460 13 13,300 17,150

Year 2022 9 4,450 10,200 23 11,140 42,110 1 500 5,200 8 4,300 31,290 14 4,250 12,560 3 1,500 13,850

Year 2023 8 4,000 13,700 17 12,270 46,380 2 1,000 2,000 11 8,150 21,500 18 6,420 13,780 3 2,410 13,510

Year 2024 10 6,200 17,400 3 1,500 39,910 - - 1,500 9 7,230 27,430 28 13,320 25,500 2 330 10,740

Sep. 2023 - - 11,200 4 5,000 47,510 - - 3,500 - - 23,580 3 1,600 13,660 - - 14,010

Oct. 2023 - - 11,200 3 2,120 47,630 2 1,000 4,500 - - 23,580 3 750 14,410 - - 14,010

Nov. 2023 - - 11,200 3 1,250 48,880 - - 4,500 - - 23,580 - - 14,410 - - 14,010

Dec. 2023 5 2,500 13,700 - - 46,380 - - 2,000 5 3,420 21,500 2 1,320 13,780 - - 13,510

Jan. 2024 4 2,500 16,200 - - 46,380 - - 2,000 - - 21,500 - - 13,780 2 330 13,840

Feb. 2024 2 2,500 18,200 - - 46,380 - - 2,000 - - 21,500 1 500 14,280 - - 13,840

Mar. 2024 - - 18,200 - - 46,380 - - 2,000 - - 21,500 3 1,000 15,280 - - 13,840

Apr. 2024 1 200 18,400 - - 46,380 - - 2,000 2 2,230 23,730 1 250 15,530 - - 13,840

May. 2024 1 500 18,900 - - 46,380 - - 2,000 3 1,500 25,230 3 750 16,280 - - 13,840

Jun. 2024 1 350 17,250 1 500 38,910 - - 1,500 - - 23,930 8 3,250 18,930 - - 10,740

Jul. 2024 1 150 17,400 - - 38,910 - - 1,500 1 1,000 24,930 1 500 19,430 - - 10,740

Aug. 2024 - - 17,400 1 500 39,410 - - 1,500 1 500 25,430 2 600 20,030 - - 10,740

Sep. 2024 - - 17,400 1 500 39,910 - - 1,500 2 2,000 27,430 9 6,470 25,500 - - 10,740

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 72 30,000 68,702 4 3,000 8,000 - - - 15 6,860 39,205 2 1,000 1,000 4 3,000 9,000

Year 2021 38 18,005 70,057 3 1,820 9,820 - - - 10 6,610 39,395 4 4,950 5,950 5 5,250 12,250

Year 2022 28 9,692 63,486 9 5,090 12,410 - - - 5 3,500 29,195 9 4,800 10,750 5 3,000 14,250

Year 2023 51 21,050 71,035 2 2,850 14,060 - - - 6 2,750 20,850 3 1,000 9,250 5 2,500 12,750

Year 2024 27 9,224 69,499 6 4,000 15,560 - - - 9 4,700 19,550 - - 8,750 6 3,490 13,240

Sep. 2023 5 1,750 70,245 - - 15,060 - - - - - 22,020 - - 10,950 - - 14,750

Oct. 2023 6 2,000 72,245 - - 15,060 - - - 4 2,000 24,020 - - 10,950 2 1,000 15,750

Nov. 2023 4 1,500 73,745 - - 15,060 - - - - - 24,020 - - 10,950 - - 15,750

Dec. 2023 6 4,290 71,035 - - 14,060 - - - 1 250 20,850 - - 9,250 1 500 12,750

Jan. 2024 - - 71,035 3 2,000 16,060 - - - 2 500 21,350 - - 9,250 2 2,000 14,750

Feb. 2024 - - 68,515 - - 16,060 - - - - - 21,350 - - 9,250 - - 14,750

Mar. 2024 4 2,215 70,730 2 1,000 17,060 - - - - - 21,350 - - 9,250 - - 14,750

Apr. 2024 11 2,844 73,167 1 1,000 18,060 - - - 2 2,000 22,850 - - 9,250 - - 14,750

May. 2024 5 1,166 74,333 - - 18,060 - - - - - 22,850 - - 9,250 2 1,000 15,750

Jun. 2024 - - 66,499 - - 15,560 - - - 2 700 18,050 - - 8,750 2 490 13,240

Jul. 2024 1 500 66,999 - - 15,560 - - - 2 1,000 19,050 - - 8,750 - - 13,240

Aug. 2024 3 1,250 68,249 - - 15,560 - - - - - 19,050 - - 8,750 - - 13,240

Sep. 2024 3 1,250 69,499 - - 15,560 - - - 1 500 19,550 - - 8,750 - - 13,240

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 2 1,000 1,000 9 6,500 29,950 6 2,920 8,840 4 1,980 16,180 6 5,000 11,000 72 36,260 81,918

Year 2021 - - 1,000 1 1,000 26,950 3 4,200 10,800 3 4,500 18,780 2 2,000 12,000 20 17,056 82,644

Year 2022 - - 1,000 11 10,750 30,450 9 5,800 14,400 8 5,497 18,997 4 2,500 14,000 21 16,150 82,754

Year 2023 6 5,500 6,500 5 3,650 26,150 6 4,000 15,400 3 2,055 15,137 3 1,200 11,200 26 13,800 67,074

Year 2024 - - 6,500 11 7,080 27,480 5 7,500 19,400 3 2,530 13,667 1 1,000 12,200 15 7,750 67,406

Sep. 2023 - - 6,000 - - 29,150 - - 17,900 - - 16,637 - - 15,000 3 1,000 73,784

Oct. 2023 - - 6,000 - - 29,150 - - 17,900 1 500 17,137 - - 15,000 6 3,750 77,534

Nov. 2023 1 500 6,500 - - 29,150 - - 17,900 - - 17,137 1 200 15,200 3 750 78,284

Dec. 2023 - - 6,500 - - 26,150 - - 15,400 - - 15,137 - - 11,200 - - 67,074

Jan. 2024 - - 6,500 2 2,070 28,220 - - 15,400 - - 15,137 - - 11,200 - - 67,074

Feb. 2024 - - 6,500 - - 28,220 4 7,000 22,400 - - 15,137 - - 11,200 - - 67,074

Mar. 2024 - - 6,500 - - 28,220 - - 22,400 1 2,000 17,137 - - 11,200 1 500 67,574

Apr. 2024 - - 6,500 1 1,000 29,220 1 500 22,900 - - 17,137 - - 11,200 1 1,000 68,324

May. 2024 - - 6,500 - - 29,220 - - 22,900 2 530 17,667 - - 11,200 1 250 68,574

Jun. 2024 - - 6,500 - - 23,470 - - 19,400 - - 13,667 - - 11,200 5 1,750 63,156

Jul. 2024 - - 6,500 2 530 24,000 - - 19,400 - - 13,667 1 1,000 12,200 1 500 63,656

Aug. 2024 - - 6,500 2 980 24,980 - - 19,400 - - 13,667 - - 12,200 1 250 63,906

Sep. 2024 - - 6,500 4 2,500 27,480 - - 19,400 - - 13,667 - - 12,200 5 3,500 67,406

Mitsui OSK Lines LtdMitsubishi Estate Company Limited Mitsubishi Heavy Inds Ltd Mitsui & Co Ltd Mitsui Chems Inc Mitsui Fudosan Co. Ltd.

Kintetsu Group Hldgs Co Ltd

Kobe Stl Ltd Komatsu Ltd Kyushu Electric Power Company Incorporated Marubeni Corp Mazda Mtr Corp Mitsubishi Corp

Japan Tob Inc JFE Hldgs Inc Kajima Corp Kawasaki Heavy Inds Ltd Kawasaki Kisen Kaisha Ltd



Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 3 2,000 5,500 20 10,300 35,560 10 6,000 42,440 - - - 28 10,508 41,158 30 11,350 24,750

Year 2021 - - 4,500 14 13,900 42,550 2 1,750 35,810 6 5,500 5,000 14 16,761 51,420 33 20,010 36,610

Year 2022 4 2,100 5,100 34 14,680 40,970 11 5,660 35,610 12 14,500 19,000 13 6,350 49,270 38 14,855 40,490

Year 2023 5 3,600 7,200 63 26,385 55,755 15 9,880 29,790 8 10,000 20,000 17 12,390 47,421 49 16,435 48,265

Year 2024 5 3,190 9,400 65 40,372 86,877 14 8,240 30,440 4 2,000 22,000 11 5,250 44,171 34 16,425 62,190

Sep. 2023 - - 4,600 6 3,500 56,005 1 500 30,880 - - 21,500 - - 54,860 - - 48,265

Oct. 2023 5 3,600 8,200 3 750 56,755 2 2,000 32,880 - - 21,500 - - 54,860 2 750 49,015

Nov. 2023 - - 8,200 6 2,000 58,755 1 500 33,380 - - 21,500 - - 54,860 5 1,250 50,265

Dec. 2023 - - 7,200 6 2,250 55,755 2 1,410 29,790 - - 20,000 - - 47,421 5 2,600 48,265

Jan. 2024 - - 7,200 2 350 56,105 - - 29,790 - - 20,000 - - 47,421 - - 48,265

Feb. 2024 - - 7,200 4 1,000 56,905 2 1,950 31,740 - - 20,000 1 250 47,671 6 1,500 49,765

Mar. 2024 - - 7,200 6 2,400 58,155 - - 31,740 - - 20,000 1 250 47,921 1 500 50,265

Apr. 2024 3 2,000 9,200 2 14,572 72,227 1 500 32,240 4 2,000 22,000 1 500 48,421 3 5,525 55,790

May. 2024 2 1,190 10,390 1 250 72,477 2 400 32,640 - - 22,000 - - 48,421 5 1,250 57,040

Jun. 2024 - - 9,400 14 3,550 70,127 3 950 26,410 - - 22,000 4 2,000 42,921 6 2,250 57,540

Jul. 2024 - - 9,400 15 5,300 75,427 3 1,360 27,360 - - 22,000 - - 41,921 3 1,750 59,290

Aug. 2024 - - 9,400 10 4,700 80,127 1 500 27,860 - - 22,000 1 300 42,221 7 2,400 61,690

Sep. 2024 - - 9,400 11 8,250 86,877 2 2,580 30,440 - - 22,000 3 1,950 44,171 3 1,250 62,190

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 1 500 1,000 3 1,500 8,000 4 2,750 13,750 5 2,500 11,500 23 13,410 30,410

Year 2021 1 250 1,250 7 5,200 10,700 4 3,000 12,750 2 1,500 12,500 56 26,590 52,950

Year 2022 - - 1,250 17 6,170 14,310 - - - 6 2,740 10,740 7 4,500 11,000 79 29,630 72,880

Year 2023 - - 500 4 1,620 12,930 - - - 12 6,330 13,820 5 2,500 10,500 90 24,800 81,460

Year 2024 - - 500 1 110 8,430 - - - 10 4,420 14,990 1 250 9,750 139 31,760 102,800

Sep. 2023 - - 500 - - 12,430 - - - - - 12,820 - - 11,000 9 2,000 82,970

Oct. 2023 - - 500 2 1,000 13,430 - - - 3 1,250 14,070 - - 11,000 8 1,300 84,170

Nov. 2023 - - 500 1 500 13,930 - - - 3 1,500 15,570 2 1,000 12,000 1 500 84,670

Dec. 2023 - - 500 - - 12,930 - - - - - 13,820 - - 10,500 13 4,400 81,460

Jan. 2024 - - 500 - - 12,930 - - - 1 500 14,320 - - 10,500 - - 81,460

Feb. 2024 - - 500 - - 12,930 - - - 2 440 14,260 1 250 10,750 41 8,650 88,810

Mar. 2024 - - 500 1 110 13,040 - - - 2 1,000 15,260 - - 10,750 7 1,700 89,610

Apr. 2024 - - 500 - - 12,930 - - - 2 800 16,060 - - 10,750 17 7,180 93,940

May. 2024 - - 500 - - 12,930 - - - - - 16,060 - - 10,750 8 1,130 95,070

Jun. 2024 - - 500 - - 8,430 - - - 3 1,680 14,990 - - 9,750 15 2,200 93,500

Jul. 2024 - - 500 - - 8,430 - - - - - 14,990 - - 9,750 19 3,750 95,950

Aug. 2024 - - 500 - - 8,430 - - - - - 14,990 - - 9,750 19 4,300 100,250

Sep. 2024 - - 500 - - 8,430 - - - - - 14,990 - - 9,750 13 2,850 102,800

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 6 3,500 20,760 2 2,250 2,250 151 89,765 298,515 8 4,750 19,000 7 4,250 6,250

Year 2021 7 7,180 25,440 2 2,000 3,250 236 112,436 349,291 2 1,400 15,900 3 1,250 7,500

Year 2022 - - - 6 3,500 15,300 2 4,000 6,250 200 76,455 303,911 4 1,750 11,950 7 4,184 9,684

Year 2023 - - - 4 3,650 14,150 2 1,000 7,250 118 71,455 255,391 3 1,500 11,650 11 6,000 13,934

Year 2024 - - - 1 500 14,150 2 1,000 8,250 119 62,791 255,992 4 2,270 10,470 23 10,960 22,894

Sep. 2023 - - - - - 15,150 - - 7,250 10 10,900 294,866 - - 12,650 - - 13,434

Oct. 2023 - - - 2 2,000 17,150 - - 7,250 11 4,490 299,106 - - 12,650 4 2,000 15,434

Nov. 2023 - - - - - 17,150 - - 7,250 8 3,000 302,106 1 500 13,150 - - 15,434

Dec. 2023 - - - - - 14,150 - - 7,250 6 3,660 255,391 - - 11,650 - - 13,934

Jan. 2024 - - - - - 14,150 - - 7,250 7 1,420 256,811 - - 11,650 - - 13,934

Feb. 2024 - - - - - 14,150 - - 7,250 24 10,660 266,151 2 2,000 13,650 6 1,750 15,684

Mar. 2024 - - - - - 14,150 - - 7,250 5 1,260 265,961 - - 13,650 3 1,250 16,934

Apr. 2024 - - - 1 500 14,650 1 500 7,750 27 22,650 287,011 - - 13,650 4 2,710 19,144

May. 2024 - - - - - 14,650 - - 7,750 4 5,250 292,261 2 270 13,920 1 500 19,644

Jun. 2024 - - - - - 14,150 - - 7,750 11 3,730 243,341 - - 10,470 - - 18,144

Jul. 2024 - - - - - 14,150 - - 7,750 14 6,100 246,941 - - 10,470 1 500 18,644

Aug. 2024 - - - - - 14,150 1 500 8,250 16 5,500 252,441 - - 10,470 6 3,250 21,894

Sep. 2024 - - - - - 14,150 - - 8,250 11 6,221 255,992 - - 10,470 2 1,000 22,894

Rakuten Group Inc

Renesas Electrs Corp Ricoh Co Ltd Shimizu Corp SoftBank Group Corp Sony Group Corp Sumitomo Chem Co Ltd

OBAYASHI Corp Oji Hldgs Corp Olympus Corp ORIX Corp Panasonic Hldgs Corp

NEC Corp Nippon Paper Inds CoLtd Nippon Steel Corp NIPPON TELEGRAPH AND TELEPHONE CORPORATION Nippon Yusen Kabushiki Kaisha Nissan Mtr Co Ltd



Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 2 1,000 4,000 10 6,500 28,910 - - - 28 27,900 41,300 - - 500 - - -

Year 2021 4 2,250 5,000 9 10,550 32,210 - - - 26 18,979 54,279 2 1,500 2,000 - - -

Year 2022 1 500 4,500 5 4,800 26,750 - - - 22 20,620 63,849 2 600 2,600 - - -

Year 2023 2 1,000 4,500 5 3,200 19,650 - - - 25 26,460 76,594 2 2,000 3,600 - - -

Year 2024 8 8,650 9,000 - - 16,150 - - - 28 18,280 82,874 - - 2,600 - - -

Sep. 2023 - - 4,500 - - 24,950 - - - 1 1,000 79,164 - - 3,600 - - -

Oct. 2023 1 500 5,000 - - 24,950 - - - - - 79,164 - - 3,600 - - -

Nov. 2023 - - 5,000 1 300 25,250 - - - 2 1,680 80,844 - - 3,600 - - -

Dec. 2023 - - 4,500 - - 19,650 - - - 2 750 76,594 - - 3,600 - - -

Jan. 2024 - - 4,500 - - 19,650 - - - - - 76,594 - - 3,600 - - -

Feb. 2024 - - 4,500 - - 19,650 - - - 11 5,880 82,474 - - 3,600 - - -

Mar. 2024 4 6,000 10,000 - - 19,650 - - - 5 5,900 88,374 - - 2,600 - - -

Apr. 2024 3 2,500 12,500 - - 19,650 - - - 3 1,500 87,374 - - 2,600 - - -

May. 2024 - - 12,500 - - 19,650 - - - 5 2,500 89,874 - - 2,600 - - -

Jun. 2024 1 150 9,000 - - 16,150 - - - 1 500 80,874 - - 2,600 - - -

Jul. 2024 - - 9,000 - - 16,150 - - - 1 1,000 81,874 - - 2,600 - - -

Aug. 2024 - - 9,000 - - 16,150 - - - 1 500 82,374 - - 2,600 - - -

Sep. 2024 - - 9,000 - - 16,150 - - - 1 500 82,874 - - 2,600 - - -

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

Number of Trades

Cleared
Cleared Notional

Outstanding

Cleared Notional

transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen transaction million yen million yen

Year 2020 5 2,180 15,930 3 2,000 10,126 11 4,390 21,930 - - -

Year 2021 7 3,400 11,730 15 5,100 11,076 4 4,450 24,880 2 1,000 1,000 - - -

Year 2022 7 2,500 10,730 - - 9,300 11 7,305 24,685 6 4,000 4,000 3 1,800 1,800

Year 2023 14 5,460 12,140 12 3,235 8,885 5 2,620 25,705 1 600 4,600 4 2,200 4,000

Year 2024 1 250 11,020 5 1,260 9,545 7 4,950 26,355 - - 4,600 - - 4,000

Sep. 2023 4 2,000 12,190 2 635 9,385 - - 23,585 - - 4,600 - - 3,500

Oct. 2023 1 250 12,440 1 250 9,635 - - 23,585 - - 4,600 - - 3,500

Nov. 2023 - - 12,440 - - 9,635 2 1,120 24,705 - - 4,600 1 500 4,000

Dec. 2023 - - 12,140 1 500 8,885 3 1,500 25,705 - - 4,600 - - 4,000

Jan. 2024 - - 12,140 - - 8,885 - - 25,705 - - 4,600 - - 4,000

Feb. 2024 1 250 12,390 1 500 9,385 - - 25,705 - - 4,600 - - 4,000

Mar. 2024 - - 12,390 1 250 9,635 2 1,000 26,705 - - 4,600 - - 4,000

Apr. 2024 - - 12,390 1 250 9,885 1 1,000 27,705 - - 4,600 - - 4,000

May. 2024 - - 12,390 2 260 10,145 - - 27,705 - - 4,600 - - 4,000

Jun. 2024 - - 11,020 - - 9,545 - - 25,405 - - 4,600 - - 4,000

Jul. 2024 - - 11,020 - - 9,545 2 2,300 27,205 - - 4,600 - - 4,000

Aug. 2024 - - 11,020 - - 9,545 1 500 27,705 - - 4,600 - - 4,000

Sep. 2024 - - 11,020 - - 9,545 1 150 26,355 - - 4,600 - - 4,000

Number and Amount of Compression

Full Termination Partial Termination Compressed Amt Full Termination Partial Termination Compressed Amt

transaction transaction million yen transaction transaction million yen

Year 2022 314.0 31.5 751,900 208.0 50.0 100,982

Year 2023 289.0 36.0 592,180 148.5 41.0 90,841

Year 2024 99.0 11.0 199,890 145.5 38.5 57,210

Sep. 2023 26.5 4.0 28,200 3.5 0.5 3,500

Oct. 2023 38.0 3.5 89,120 6.5 1.0 2,350

Nov. 2023 0.0 0.0 0 0.0 0.0 0 【Note】
Dec. 2023 58.5 5.5 140,200 33.0 10.0 29,600 ○ Values shown under “Cleared Notional” are Notional Amount based.

Jan. 2024 0.0 0.0 0 0.0 0.0 0 ○ All figures in this statistics are one-sided.

Feb. 2024 41.0 2.5 70,760 32.0 7.0 13,340 ○ These statistics can be diverted or quoted as long as the source is indicated. Please contact JSCC in advance for any reprinting etc. for commercial purposes.

Mar. 2024 9.5 2.0 22,930 17.5 7.5 7,590 ○ JSCC makes assurance doubly sure on the accuracy of the statistics; however, JSCC shall assume no responsibility for the users.

Apr. 2024 14.5 2.5 60,200 29.0 7.0 14,717

May. 2024 0.0 0.0 0 0.0 0.0 0 【Contact】
Jun. 2024 2.0 0.5 4,500 27.5 7.5 9,133 OTC Derivatives Clearing Service

Jul. 2024 10.0 1.5 7,000 21.5 5.5 5,710 Japan Securities Clearing Corporation

Aug. 2024 0.0 0.0 0 0.0 0.0 0 Tel : +81-50-3361-1794

Sep. 2024 22.0 2.0 34,500 18.0 4.0 6,720 e-mail︓otc＠jpx.co.jp

Index Single Name

Tohoku Electric Power Company Incorporated

Tokyo Elec Pwr Co Hldgs Inc TOSHIBA Corp Toyota Mtr Corp Toyota Tsusho Corp West Japan Railway Company -

Sumitomo Corp Sumitomo Rlty & Dev Co Ltd TAISEI CORPORATION Takeda Pharmaceutical Co Ltd The Kansai Electric Power Company Incorporated


