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Trading of Options on JGB Futures (Daily)

[RHIEEEMA TS 3> Options on 10-year JGB Futures] (B units. HHMA ¥ mil.)
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Trading Volume Trading Value Contracts Exercised Give Up Volume Open Interest
pate Put Options Call Options Total Put Options Call Options Total Put Options Call Options Total Put Options Call Options Total Put Options Call Options Total
4.1
2 2,022 1,080 3,102 223 114 337 - - - 42 25 67. ® 10,746 5100 ® 15,846
3 1951 @ 2,333 4,284 110 261 372 - - - 48 5 53 10,765 6,799 17,564
4 1,828 1,365 3,193 80 67 148 - - - 65 20 85 11,084 7,274 18,358
5 1,294 1,254 2,548 38 99 138 - - - 340 60 400 11,811 7,480 19,291
6 780 535 1,315 49 46 96 - - - 40 40 80 12,196 7,722 19,918
7
8
9: @ 346 266 @ 612 20 © 25 55 - - e e e B 12,452 7,879 20,331
10 970 587 1,557 47 60 107 - - - 72 - 72 12,281 8,046 20,327
1 1,011 1,187 2,198 87 116 204 - - - 72 30 102 12,948 8,228 21,176
12 755; @ 195 950 27 2% ® 53 - - - 52 60 112 13,266 8,365 21,631
13 1,000 694 1,694 40 43 84 - - - - 20 20 13,657 8,779 22,436
14
15
16 529 1,315 1844 ® 20 123 143 - - - 70 20 2 13,872 9,220 23,092
17 525 509 1,034 29 83 112 - - - 10 20 30 14,065 9,478 23,543
18 821 937 1,758 28 82 110 - - - 14 - 14 14,540 10,171 24,711
19 498 1,046 1,544 30 62 92 - - - 146 - 146 14,733 10,283 25,016
20 6,551 2,000 8,551 262 104 367 - - - s46;  © 210 756 17,220 10,531 27,751
21
22
23 © 8,785 1,890 © 10675 © 546 198; @ 745 - - - 806 81 887 20,684 11,205 31,889
24 2,328 915 3,243 137 110 247 - - - 69 18 87 21,396 12,035 33,431
25 3,858 1,029 4,887 294 114 409 - - - 806 150 956 23,459 12,709 36,168
26 5,540 2,160 7,700 i @ 266 707 - - - 924 146 1070; @ 252878 @ 13378; © 38,665
27 7,854 866 8,720 405 91 497 858 1,492 23500 @ 2,523 101; @ 2,624 12,260 ® 5,029 17,289
28
29
30
GE) 1. OrEE, OEREZETT Note : 1. © indicates highest and @ indicates lowest.

2. ¥T- 7y THEBRIFEEOAHHUE 2. Give-Up Volume means total amount of the buying and selling.



